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.l WHOMKATOPbI IONTOBOI0O PbIHKA

WHaekcbl 3HayeHue N3m-e Bbinyck Mokynka [Mpopaxa N3m-e YTM, %
RUB/USD 27.8601 0.0199 A Od3 45001 104.10 104.45 6.35
EUR/USD 1.3446 -0.0054 [ Od3 46001 109.85 109.95 0.15 6.51
MIBOR, % 0.44 0.04 )] Od3 46014 105.21 105.42 -0.10 791
OCTATKMHA KIC B LiE, 319.5 -27 [ Mrop31-06 106.00 106.05 -0.09 7.51
MNPA. PYB.

HE®Tb (URALS) 33.96 -0.51 N7 Ml op32-06 104.71 104.85 0.19 6.70
30M10TO 452.2 -3.25 [ 7 Mrop29-06 106.80 106.90 7.86
EMBI+ 324.55 0.55 L) AINPOCA 198 108.15 108.60 6.33
EMBI+ CNPE[ 373 -4 v FA3MPOM A2 107.70 108.40 0.25 6.12
EMBI+RUSSIA 372.99 0.67 L) FA3MPOM A3 101.60 101.65 0.14 7.44
EMBI+RUSSIA CMPEQ 215 -13 (7 YpanCssWH6 107.05 107.50 -0.30 9.64
MICEX RCBI 103.73 -0.05% 07 IT-T3L 206 99.70 99.95 0.12 14.12
MICEX OB bEMBbI, MITH. PYB. BUPXA PMcC PEMO POCCWKSA 30 102.31 102.50 0.74 6.62
KOPMOPATVBHBIE 38580 94400 . UST 10 100.14  100.19 0.36 4.23
MYHULINMATBHBIE 445.08 551.38 FA3MPOM 13 116.85  120.85 1.82 6.90
FOCYOAPCTBEHHbIE 359.10 299.08 BAHK MOCKBbI 09 10157 102.07 -0.01 7.60

M CTPATEIVA

Ha BHyTpeHHeM [0J/IrOBOM pbiHKE CErofHsi COCTOMTCS pa3MelleHUe NEPBOW MOPLMH,
HaMeueHHbIX Ha 3Ty HeAeNlo pa3MeLeHUH, cpeau KoTopbix obsvraumu Hosocubupck
02, UTEPA 01, Oxei-3ch-Cu UntepHewrn 02 Ha obuiyo cymmy 4,2 mnpa. py6. Hawm
opuveHTHpbl no goxoaHocTam: Hosocubupck 02 (13,7-14,00% roposbix), UTEPA 01
(13,42-13,74% roposbix), Oxen-ddh-Cv Unteprewnn 02 (13,9-14,20%).
CrabunbHoCTb Ha pblHKE Us-treasuries nocfe MNATHUYUHOTO pannu, npueena K
CHUXKEHUIO KOTMPOBOK HAa pbliHKE A0Jira pPasBUBAIOWMXCSA CTPaH, JIMAEpaMu Cpemu
KOTOpbIX cTanu espoobnuraumu Poccun u Ykpawubl. Mbl nonaraem, uto [O KOHUA
HeLeNu Ha pbiHKe KasHadenckux obssartenbcts CLLUA coxpanutcs ctabunbHoCTb, YeMy
BGyayT cnocobcTBOBaTh OTCYTCTBUE 3HAUYUMOW MAKPOIKOHOMMUECKOW CTaTUCTMKHM, a
TaKXXe ayKuMoHbl MO pa3MelleHuio us-treasuries. KasHauenctso CLLUA B cpeay
NJaHUpyeT NPOBECTH ayKUMOH Mo pasmelieHuio $15 mnpa. natunetHux, a B uyeTsepr
$9 mnpa. pecatunetHux obnurauui. Hawbonee WHTepecHbIM cCTaHeT ayKuMOH Mo
pasMeLLeHUIO LECATUNETHMX OyMar, Tak Kak ero pesynbTaTbl SBASIOTCA XOPOLIMM
MHAWKATOPOM, OTpaXkalolWUM OXMAAHWS W MPEeAnoYTeHUS WHBECTOPOB. TakuMm
obpazom, pgo naATHuupl, Korga B CLUA  BbiigyT [gaHHblie O AWHaMUKe LeH
npoussogutenen (uHgekc PPI), pbiHKM ponra pasBuBalOWMXCSA CTpaH WMMEOT BCe
LUIAHCbl COKPATUTb CBOM CNp3fbl K us-treasuries. UTo Kacaetcs pOCCHHUCKOro CermMeHTa,
TO Ha (hOHE BPEMEHHOro 3aTWlbA Ha YKpauHe, POCCHHCKME eBpoobaurauuu He
OCTaHyTCi B CTOPOHE, OfHaKo, MOBTOPHble BbIGOPbl Ha YKpauHe He O3HavaloT
NOMHOrO paspelleHuss npobneM, W He rapaHTUPYIOT OTCYTCTBMS HOBbIX aKLMH
npotecta. Ha 3ToM (poHe WHBECTUPOBAaHWE B POCCHWCKME KOPMNOpPaTUBHble
espoobnvraummn (EspasxonguHr 09, Cesepctans 09, Cesepcrans 14, MMK 08,
Boimnenkom 09, MTC 08) 6onee npuBnekateNbHO, YEM WHBECTUPOBaHWE B OJIMHHbIE
cyBepeHHble eBpobOH b,

CTPAHMLbBI KOTUPOBOK BAHKA MOCKBbl B REUTERS:
rocyfapcTBeHHbIe obnurayuu MMBMTBB
MMBMTBB 1

KopnopaTuBHble obnuraymu
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550 CrP3g POCCUM 30 n UST10, 6.n. “ COEbH’MH HA Pb|HKE

PYBJIEBbIE OBJINTALIUA

BYEPA. PbiHOK BHyTpeHHEro ponra npofoO/KaeT oOCTaBaTbCA MOJL  B/USHUEM
NPeACTOAWMX ayKUUOHOB. AKTMBHOCTb BTOPUUHOIrO pPblHKA COXPAHAETCS Ha HWU3KUX
ypoBHAX. B kopnopaTMBHOM ceKTope BTOpPOM AeHb MOAPSAA B NMAMPYIOLLME MecTa B
cnucke Haubonee aKTMBHO TOProBaBLUMXCA OBAMrauui 3aHUMaloT 0BAUrauMKu BTOPOro
U TpeTbero 3wenoHoB. Ha BuepawHux Toprax KOTUPOBKW Haubonee NUKBUOHDBIX
KopropaTueHbix obsnuraumi B cpegHem npubasuan no 0,2%. lNepsoe mecto no
ToproebiM obopoTam 3aHanu obnuraupn TatHedpts 03 (-0,7%). Bropoe wmecto
225 ‘ ‘ ‘ ! ! ‘ coxpaHnun Bbinyck obaurauui CY-155, KoTpoBKKM KOTOpbIXx cHUauauch Ha 0,01%. Mo
WoH-04  won-04  aer-04  cen04  ok-04  Hos-04  pek-04 utoram [HA MWHAEKC KoprnopaTueHbix obaurauuihi MMBB cHusuncs Ha 0,04% wu
3aKkpblncsa Ha yposHe 103,76.

95 AOXOAHOCTL MOCKBS! - 29 B cextope cybdenepanbHbiX M MyHWUMNANbHbIX OONMrauWii nepsble LWECTb CTPOK
cpenu MaepoB No TOprosbiM obopoTtam 3aHsnu obauraumn ropoga Mockebl (Mockea
33 (-0,1%), Mockea 29 (0%), Mockea 32 (+0,19%), Mockea 31 (-0,09%), Mockea
39 (-0,27%), Mocksa 35 (-0,15%)). Cpean HeMOCKOBCKMX BbiNyCcKOB Haubonee
aKTUBHO Toprosanuch obnurauum Hosocubupckas o6a. 02 (+0,2%) nu Xabaposck 05
(-0,01%).

EBPOOBJIUTALIA

» US-TREASURIES npogomkunu cHuxeHue poxogHocten. [lo utora Toproe B
NOHEAE/IbHUK KOTHPOBKM [OECATHUIETHUX Ka3HauyeMcKux o6s3aTesibCTB BbIPOC/IM Ha
0,36%, mnoxogHoctb — 4,24% roposbix.

75 : : : : : ! » EMERGING MARKETS. Wugexc EMBI+ Bbipoc Ha 0,5% u coctasun 324,55
won04 mion-04  aer-04  cew04  okr-04  HoR-04  pe04 NyHKTa, CNP3f MHAEeKca cy3uncsa Ha 4 nyHkta - 373 6.n.

» POCCUNCKUE EBPOOBJIMFTALUMWU. Wnpekc EMBI+RUSSIA Bbipoc Ha 1,19%,
5 cnpag uHaekca cokpatuncs Ha 13 nyHktoB M coctasun 215 6.n. Espoobnuraumu
KOPMOPATVBHbIW CETMEHT «Poccus 30» ceropHs c ytpa Topryiotca no ueve 102,06/102,88 npoueHToB ofT
HomuHana. floxogHocTb «Poccun-30» 6,59% ropoebix.
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NNOEPBI OBOPOTOB

O60poThl, MIH. py6. N3meHeHne
(Bupxa + PIIC) croumocTu, %
TaTHedTb-3 169.20 -0.70 v
CY-155 106 131.13 -0.01 v
PycAn®-28 128.87 0.01 L)
FA3MPOM A2 69.89 0.25 L)
ANPOCA 198 69.00 0.00 )
LleHtpTen-4 61.48 0.00 L)
Kyi6A3oT-1 60.12 0.00 L)
}OTK-03 06. 54.34 0.40 L)
CMAPTC 03 46.48 -0.04 v
TA3MPOM A3 44.52 0.14 L)

NNOEPLI POCTA/NAOEHNA

Poct, % MNagenue, %

1.99 MWA-106

1.05 Monumetan1

1.00 MKLLB-01

0.70 TMK-01 06n
Pazrynsii-1 -1.69
OMS3 - 4 06 -0.90
JIOMO-02 06 -0.78
TatHedTb-3 -0.70
CamapaABuna -0.70
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122 KOPMOPATUBHbIE EBPOOBJIUIALIUA
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M HOBOCTI SMUTEHTOB [JONFOBOrO PbIHKA

» CEBEPCTAJIb-ABTO u toxxHOKOpeHnckas komnaHuus SsangYong Motor nognucanu
corjalleHHe O CcTpaTerMyeckom naptHepcTBe. Ha nepeom aTane coTpyaHuuecTBa
komnanus "Cesepctanb-ABT0" HauHeT npousBopactBo B P® BHepopoxkHuka Rexton,
coobumn reHaupektop KomnaHuud Bapum Llseuos. Peanusauus npoekta 6yaet
ocyuwiectenatbea 3a cyet cpeacte OAO "Cesepcranb-ABTo". Bbinyck BHELOPOXKHWKA B
Poccun 6yper BecTMCb Ha HOBbIX MPOM3BOACTBEHHbLIX MOLLHOCTAX KOMMaHUK Mo
NOJMHOMY TEXHOJIOTMYECKOMY LMK/Y, BKJIIOUAIOLLEMY CBapKy, OKpacKy W cOOpKy
aBTOoMObMen. Hauano npoussofcTea 3annaHupoBaHo Ha KoHey Gyaywero roga.

» PTK-JIU3UHI. ®CDOP Poccun 3apernctpupoBana NpocnekT 3MUCCUK YETBEPTOro
obauraumonHoro 3arima OAO «PTK-JIM3UHI » Ha cymmy 2,25 mapga. py6.
» CAJIIOT-OHEPTUA HamepeH B 6amxaiee BpemMsa pa3MecTUTb
TpexneTHue obnurauuu Ha 3 mnpa. pyb6.

M NONNTVKA/SKOHOMMKA

Ha MMBbB

» MNPODULUNT OEAEPAJIbBHOIO BIOI)KETA P® 8 ansape-Hosbpe 2004 roga Ha
ocHoBe npegBapuTenbHbix daHHbix MUHOWUHA o duHaHcupoBaHWu pacxopos
coctasun 540,1 mnpg. py6., wnm  3,6% ot nporHosHoro obbvema BBI1 3a sHBapb-
HOSOPb.

» HUHDAAUUA. Mo coobuiennio FockomcTata, MHdnauMa B Poccun B Hosbpe 2004
roga coctasuna 1,1%. 3a aHeapb-Hoa6pb 2004 roga uHdnauua B PP cocrasuna
10,5%, no cpaerenuio ¢ 10,8% B saHBape-Hos6pe 2003 ropa.

» CTAB®OHA. Mo oueHkam MUHOUHA CrabunuzauuonHbii cdoHg PP no
coctosHuio Ha 1 pekabps coctaeun 462,6 mnpa. pyb. B Hosbpe doHn nononHuncs
cpencteamu B pasmepe 58,13 mapa. py6.,

» BHELLUHWM JOJT. Mo aaHHbiM MUHDUHA obbem nnatexkeit B cHeT noralleHus u
0b6CcnyKnBaHUA rocynapCTBeHHOro BHewHero gonra Poccun B sHBape-Hos6pe 2004
roga coctasun 404,06 mnpa. py6. B ToMm uucne B cuyeT norawleHWs BHELIHEro Aoara
cTpaHbl B saHBape-Hosabpe 6bino nepeurcneHo 248,76 mnpa. pybnen, wnu 89,2% ot
YTOUHEHHOM rofoBOM OlOAXKETHOW pocnucH. B KauecTBe npOLEHTOB NO BHeLHeEMy
gonry 3a 11 mecsues 6bino sbinnadeHo 155,3 mapa. pybnei, wam 77,5% ot
yTo4HeHHOM pocnucu Ha 2004 rog,.
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2930 AOTNAP L PYETID .' KANEHOAPb COBbITUM HA ONTOBOM PbIHKE

22?2 ] 29 Hos 04 Ynnata Hanora Ha npubbinb

o] CErOOHA  Ynnara ®OP

28.80 10 pek 04 BHeuepepHas BcTpeya OMEK. Kawp, Ervner.

2222 1 14 pek 04 OuepenHoe 3aceaaHue komuccm FOMC. PaccMoTpeHie Bonpoca 06 H3MeHeHUn y4eTHOI CTaBKi.
28.50 15 nek 04 Ynnata ECH, cTpaxoBbix B3HOCOB.

2223 E 15 pex 04 MoraweHne O3 27014, Bbinnata kynoHos no 4-m Bbinyckam OP3 Ha obiuyto cymmy 13,04 mnpg, pyb.
28.20 +

28.10

unoH-04 union-04 aer-04 ceH-04 okT-04 HOS-04 pek-04

%05 — WHREKC RONNAPA .' KANEHOAPBL NMEPBNYHOIO PbIHKA

| |
89.5 - | | |
88.5 | ‘ | | Rata AMUTEHT O6bem, mnH.  Cpok oBpaLLeHust
e75d L\ TV N 1
sl L\ || | CEroOHst  Hosocuupck, 02 1000 3 roga
85.5 | : : : CErogHA  Oxen-Och-Cu MutepHewwnn, 02 1200 3ropa

| | |
84.5 : : : CErOOHA  WUTEPA, 01 2000 3 roga fron
83.5 1 ! ! ! 8 nek 04 Pocxne6onpogaykr, 01 1000 1rog
S H 8 nek 04 Poccenbxoaatk, 01 3000 3,5 rona / rof
81.5

nioH-04 wion-04  aer-04  ceH-04 okT-04 HOs-04 pek-04 8 nek 04 OAO "PXI" (CepVIVI 01102‘03) 12 000 1 I'Oﬂ,/r?el:ro.ua/ 5

525 EMBI+ CMP3A 9 nek 04 Xne6o3asop Ne28 75 2 ropa
500 | ; ; ; 15 pek 04 BopoHexckas obnactb, 01 600 3ropa

‘ | | 15 pek 04 Mepmb, 01 200 2ropa
70 | | | 16 ek 04 BapHayn, 01 200 2ropa
450 1 | | | 21pek04  OCKEJC, 01 5000 3 rona
425 1 | | | [lexabpb 04 ®uHaHc ViHTepHawHn Uueecr, 01 1000 1rog
400 | | | : [Jlexabpb 04 PaameLuenve obnuraymin AHAO 1200 3-5 net

| | |
475 ! ! | [Jexabpb 04 Koctpomckas obnactb, 04 500 3ropa
550 l l l

unioH-04 wmon-04 aer-04 cenH-04 okT-04 HOS-04 pgek-04

HE®TH .' CTATUCTUKA CLLA

55
5 [lata MokasaTers Oxupaemoe [pownoe  dakTndeckoe
49 3HayeHMe  3HayeHue 3HayeHue
46 10 Host 04 ToproBbii 6anaHc, MApA. Aonn. -53.50 -53.55 -51.56
43 10 Hos 04 /MnopTHble LieHbl 0.80% 0.20% 1.50%
40 12 Host 04 PosHuuHble npopaxy (Retail sales) 0.20% 1.60% 0.20%
37 12 Hos 04 Po3HU4HbIE Npoaaxu, UCKkMoyas aBToMobuny 0.50% 0.80% 0.90%
34 -

16 Hos 04 VHcpnsums - Core PPl (oumiLeHHas oT BAMSHUSA LiEH Ha 0.10% 0.30% 0.30%
31 NpOAOBOMLCTBIE W SHEPreTUKY)
28 ‘ : : : : : Y i
moH-04 wmion-04  aer-04  cen-04 okT-04 HOS-04  pek-04 16 Host 04 KannTanbreiit c4eT (Capltal Net FIOW)Y wnpA. Aonn. (|-|0 50.0 -60.0 59.90 63.40

uToram ceHTsibpsi)
BRENT URALS
201070 17 Hos 04 WHdbnsiuws, 6e3 yyeTa LieH Ha SHEPrOHOCUTENM 1 NPOAOBONLCTBIE 0.10% 0.30% 0.20%
460 (core CPI)
450 17 Hos 04 KoadhchmumeHT 3arpysku molHocTeit (capacity use), % 7740 77.20 7740
440 1 nek 04 VHpexc lenoson aktueHocT (ISM manufacturing) 57.00 56.80 57.80
430 | CErofHA MpombilwnerHble 3akasbl (Factory orders) 0.30% -0.40%
CErofgHA ToBapbl AnuTensHoro nomnb3osaxus (Durable goods) - 0.20%
420
o] CEFOOHA E)KeHep,eana;.l ITIYGJ'IVIKIaLlVIH AaHHbIX N0 Yucny obpalLeHnii no 330 000 334 000
Be3paboTuue (initial claims)

400 - 3 Host 04 WHaeke [enosoit aktueHocT (ISM Services) 58.7 59.8
390 - -

3 K 04 Cratnctuka pbiHka TpyAa - Yucno HoBbix pabounx mect (Non-farm 180000 237 000
380 payrolls)

mioH-04 wmon-04  aer-04 ceH-04 okT-04 Hos-04 pek-04
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Kpueasi doxodHocmu cybghedepasibHbIx U MyHUYUnNanbHbIX obsuzayull
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LUEHA  M3MEHEHWE,% [OXOQHOCTb,% [IOPALMS

O6bem, [Hen no

M?]ioz(;g n;cg Ky:f”' MNoraweHve OdpepTa nora:.leHm Mokynka I'Ipoa,qa»( OeHb Hepens Mecsy HKO TeK:u"’a norIZUJ. ocpspTe J?;Zf.‘ Moa. aop
Ymozau mopzaoe 2ocydapcmeeHHbIMU 0bn1u2ayusimu
OEP 0.00 34500: - 15.12.2005 15.07.2005 374 : 0.00 97.50 : 0.00 -0.01 0.48 - - 266 455 061 058
0®3 26003 9.13 1132 {10.00 15.03.2005 - 99 10110 0.00 { -0.34 001 -0.15}72.88 9.86 4.45 - 027 026
0®3 26198 0.00 21059: 6.00 02.11.2012 - 2888 i 89.30 90.48: 0.00 0.00 012 i 526 6.67 7.73 - 6.41 595
0®3 27014 2.00 10000 :12.00 15.12.2004 - 9 0.00 10023} -0.05 -0.21 -0.98i 2696 1197 243 - 002 0.02
0®3 27018 4276 14000 : 12.00 14.09.2005 - 282 1104.60 105.20 0.95 -0.24 -1.32:26.96 11.34 4.40 - 073  0.70
0®3 27019 0.00 8800 {12.00 18.07.2007 - 954 1109.02 0.00 { 0.00 -213 0.00 { 4537 11.01 6.79 - 226 212
0®3 27020 21.90 8800 ;12.00 08.08.2007 - 975 1109.00 0.00 i 020 -2.16 0.00 i 3847 10.96 6.70 - 232 218
0®3 27021 0.00 10942 :12.00 20.04.2005 - 135 { 000 000 i 0.00 -058 0.10 i 1545 11.65 3.84 - 036 035
0®3 27022 94.63 21296 8.00 15.02.2006 - 436 1102.60 103.60; 1.12 0.10 -0.78 i 4.16 7.72 4.97 - 115  1.09
003 27023 0.00 20292: 7.50 20.07.2005 - 226 1101.57 101.69: 0.00 -0.40 0.00 : 9.66 7.38 4.96 - 0.61 058
0®3 27024 0.00 15001 7.50 19.04.2006 - 499 i 000 0.00 { 0.00 000 -094i 966 7.32 558 - 130 1.23
003 27025 40.72 25676 8.00 13.06.2007 - 919 :101.83 101.95: 0.01 -0.04 -025:17.97 7.85 6.35 - 228 215
0®3 27026 2211 10755 8.00 11.03.2009 - 1556 {100.40 100.60i 0.00 -0.06 025 {1797 7.95 7.20 - 362  3.37
0®3 45001 0.00 37808 :10.00 15.11.2006 - 709 1104.10 104.45: 0.00 -0.20 -1.09: 521 959 6.35 - 113 1.07
0®3 45002 0.00 5520 {10.00 02.08.2006 - 604 1103.85 104.50: 0.00 -0.86 -0.57 i 20.38 961 6.33 - 1.09  1.02
0®3 46001 62.02 60000 ; 12.00 10.09.2008 - 1374 1109.85 109.95 0.14 -0.23 -045i 2696 1091 6.51 - 259 244
0®3 46002 7.01 62000 11.00 08.08.2012 - 2802 :107.00 108.23! -0.12 0.03 -0.13:{33.15 10.16 7.74 - 511 474
0®3 46003 26.52 30183 10.00 14.07.2010 - 2046 110.40 110.69i -0.14 -0.32 0.01 { 37.81 9.05 7.63 - 404 375
003 46014 23.05 38452 :10.00 29.08.2018 - 5014 {105.21 105.42: -0.09 -0.57 -0.09 i 22.47 951 7.91 - 6.15 _ 5.70
Bceeo 351.84 401716
Umoau mopzaoe cybghedepasibHbIMU U MYHUYUNaabHbIMU 0b61u2ayusimu
bawkopmocmat, 04 2.72 500 : 8.02 13.09.2007 - 1011 { 96.73 9749 -051 -0.76 129 { 17.80 827 9.48 - 249 228
bBeneopodckas 0b., 04 0.54 320 i15.00 29.04.2008 - 1240 :107.00 107.64i -0.56 -0.04 023 i 1562 14.02 1194 - 278 249
Benzopodckas o6r., 03 0.01 300 {19.00 20.12.2005 - 379 1108.00 108.70f -0.09 024 028 { 40.08 17.49 1050 - 094 085
Bonzoepadckas o6i1., 01 0.00 600 :13.99 11.06.2009 - 1648 102.50 103.15: 0.00 -0.58 -1.06: 76.66 13.65 11.75 - 274 245
Upkymekas o611, 01 0.00 700 i11.50 22.07.2007 - 958 {9962 99.88: 0.00 -0.60 0.0 4348 1154 1132 - 148 133
Wprymekasi 0611., 02 0.00 750 i12.00 07.09.2006 - 640 i 0.00 0.00 i 000 -0.13 -0.15i2959 1199 1113 - 122 1.10
Komu, 05 0.00 500 16.00 24.12.2007 - 1113 111055 111.17i 0.00 0.36 -0.04 i 3200 14.39 1017 - 247 225
Komu, 06 0.00 700 i14.50 14.10.2010 - 2138 110.18 110.50i 0.00 -0.45 -0.36: 21.05 13.12 10.76 - 420  3.80
Komu, 07 0.00 1000 {12.00 22.11.2013 - 3273 {9453 9490 0.00 -0.28 0.00 : 427 1261 11.18 - 561 5.04
Kocmpomckasi 0611., 03 0.02 300 {15.00 23.06.2005 - 199 1102.20 102.49: -0.12 -0.08 -0.10: 30.82 14.68 11.22 - 052 047
KpacHospck, 01 0.05 1000 :11.00 21.07.2005 - 227 1100.25 100.35: -0.18 -0.02 0.08 i 1477 1099 1122 - 060 054
KpacHosipck, 02 4.01 630 12.50 27.10.2006 - 690 1100.05 100.21f -0.20 -0.10 -0.05: 13.70 12.48 1296 - 169  1.50
KpacHosipckuti kpad, 01 6.41 1500 :10.30 08.12.2005 - 367 :100.52 100.89: 0.00 0.00 -0.19: 0.28 1025 10.13 - 097 0.88
KpacHosipckud kpad, 02 1.92 1500 :10.95 26.10.2006 - 689 1100.75 101.35{ 0.00 -0.59 -0.68: 1410 10.86 10.89 - 1.71 1.54
KpacHodapckuti kpad, 01 0.07 605 :11.00 15.05.2007 - 890 1100.10 100.29i 0.05 -0.30 0.10 i 6.03 1097 1055 - 220  1.99
JleHurepadckas obr., 01 0.00 400 (15.50 20.12.2004 - 14 1100.25 100.50: 0.00 -0.22 -0.64 i 33.12 1541 0.36 - 0.04  0.04
JleHurepadckas o6., 02 0.00 800 i14.01 08.12.2010 - 2193 { 000 000 i 0.00 0.09 -0.09:66.02 1213 1074 - 415 375
Mockosckas 06i1., 02 0.00 1000 :17.00 10.06.2005 - 186 i 0.00 0.00 i 0.00 0.00 -0.80: 4192 16.18 7.01 - 048 045
Mockosckas 06i1., 03 418 1000 {11.00 19.08.2007 - 986 1104.32 104.85i -0.10 -0.21 -0.29 i 32.85 10.54 9.34 - 235 215
Mockosckas 0611., 04 0.00 9600 :11.00 21.04.2009 - 1597 :105.90 106.19i 0.00 -0.14 -0.56 i 67.21 10.35 9.54 - 336  3.07
Hoeocubupck, 01 454 1500 {16.00 21.06.2005 - 197 102.20 102.65: -0.29 -0.05 -0.03: 33.32 1563 11.85 - 051 046
Hoeocubupckas obr. 295 1500 {13.50 27.07.2006 - 598 1101.90 101.96i -0.19 -0.56 0.44 i 11.84 1324 1269 - 148  1.32
Camapckas o671., 01 0.00 2370 {12.00 04.07.2006 - 575 1103.91 104.20i 0.00 206 -0.86:20.38 11.53 9.49 - 143 131
Teepckasi 0611., 02 0.20 1000 {16.90 23.11.2006 - 717 1110.10 11045} -0.23 -0.23 -0.76 i 509 1534 1152 - 172 154
Tomckas 0671, 02 0.00 500 :13.00 27.07.2006 - 598 :100.30 0.00 i 0.00 000 -049:4630 1281 11.05 - 147  1.32
Tomckas o6r1., 03 0.00 600 (12.00 13.10.2007 - 1041 {99.71 100.10{ 0.00 -0.71 045 : 17.75 12.03 11.41 - 247 222
Yepa, 03 0.10 400 :10.03 18.07.2006 - 589 i 99.67 100.37i -0.10 -0.10 0.50 i 38.19 10.05 10.41 - 148  1.34
Yepa, 04 0.00 500 10.03 03.06.2008 - 1275 i 0.00 0.00 { 0.00 000 -091:i4972 1021 1094 - 2.88 260
Xabaposckuu kpad, 01 0.00 300 :13.09 27.08.2005 - 264 1101.75 102.50i 0.00 -0.10 0.48 i 323 1288 1120 - 070  0.63
Xabaposckul kpad, 02 1.00 700 {13.13 05.10.2006 - 668 :100.00 100.14i -0.01 -0.20 -0.15i 2230 13.14 1198 - 163  1.46
XMAO, 01 0.00 1000 {15.50 08.12.2005 - 367 i 0.00 000 i 000 -065 -0.65;i7347 1442 7.27 - 091 0.85
XMAO, 02 1.66 5000 :12.00 27.05.2008 - 1268 :109.80 109.90i -0.05 027 -027} 329 1092 8.84 - 296 272
Yyeawus, 01 1.01 285 :12.00 12.08.2005 - 249 1100.75 100.89: -0.05 0.20 0.10 i 7.89 11.90 1120 - 066  0.59
Yyeawus, 02 0.04 500 i 9.50 13.04.2007 - 858 {9403 9420: -0.21 000 000 : 1405 10.11 13.08 - 210 1.85
Skymus, 03 0.41 800 12.00 17.06.2008 - 1289 1102.01 102.10f -0.29 -0.15 -0.24 {2499 1175 1175 - 287 257
Slkymusi, 04 0.00 1000 :15.00 16.03.2006 - 465 1104.60 104.95: 0.00 0.26 -0.32: 3329 1429 997 - 115  1.05
Skymusi, 05 0.10 2000 10.00 21.04.2007 - 866 9612 96.28:i 0.05 -0.21 0.10 i 12.60 1039 1148 - 212 1.90
SHAO, 01 0.00 1800 {11.00 03.08.2008 - 1336 1100.50 101.30f{ 0.00 1.00 0.02 i 37.07 10.89 10.41 - 301 273
Spocnasckas 0611., 02 0.00 1000 :13.78 03.07.2007 - 939 1105.00 106.15: 0.00 -0.66 -1.40: 2341 13.09 1128 - 218  1.96
Mockea 26 0.00 4000 :15.00 11.03.2005 - 95 0.00 000 i 0.00 -0.53 -1.06: 3534 1460 4.39 - 025 0.24
Mocksa 33 176.97 4000 {10.00 27.05.2005 - 172 1101.91 102.20: -0.10 -0.58 0.15 i 1425 978 6.24 - 059 055
Mockea 24 3.64 3000 :15.00 02.09.2005 - 270 1106.36 106.55: 0.19 -0.59 -0.07: 1.64 14.08 6.09 - 071 0.67
Mockea 34 13.38 4000 {10.00 28.08.2005 - 265 i 0.00 103.00i -0.05 -015 -0.91i 219 972 6.02 - 071  0.67
Mockea 35 7.14 3900 {10.00 18.06.2006 - 559 1104.81 104.88i -0.14 -0.05 -005} 9.04 954 4.66 - 087 084
Mockea 28 0.00 3000 :15.00 25.12.2005 - 384 1108.80 109.00i 0.07 -0.03 -0.32:29.59 13.75 6.14 - 097 091
Mockea 32 10.48 4000 {10.00 25.05.2006 - 535 1104.71 104.85i 0.18 -0.47 -043i 3.01 954 6.70 - 138  1.29
Mockea 37 19.86 3900 :10.00 23.09.2006 - 656 :105.00 105.05i -0.10 -0.10 -0.85: 20.27 952 7.7 - 164 153
Mockea 27 0.38 4000 {15.00 20.12.2006 - 744 111450 114.90f -0.39 -0.80 -1.12{31.64 13.10 7.48 - 176 164
Mocksa 31 46.88 5000 :10.00 20.05.2007 - 895 :106.00 106.05: -0.08 -0.10 -0.24 i 849 943 7.70 - 236 219
Mocksa 40 2.14 4000 {10.00 26.10.2007 - 1054 1106.75 106.89i -0.01 -0.14 -0.47 { 20.55 9.36 7.45 - 244 227
Mockea 29 63.32 5000 {10.00 05.06.2008 - 1277 1106.80 106.90i -0.09 0.00 -093i 027 9.36 7.89 - 305 2.83
Mocksa 38 0.01 5000 {10.00 26.12.2010 - 2211 £109.70 110.00i 0.05 -0.06 -0.03: 4466 9.09 8.05 - 457 423
Mockea 39 6.82 5000 :10.00 21.07.2014 - 3514 {105.70 105.90: -0.30 _-0.17_-0.99 i 37.81 _9.46  8.08 - 6.37 589
Bcezo 382.91_ 104260
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PbIHOK PYBJIEBbIX OBNIUT ALIUA 7 pekabpsa 2004 r.

OMUTEHTbBI OB BEMbI OrALLUEHUE/ BbIKYTI LEHA U3MEHEHMWE, % HAOXO4HOCTb,% ARPALUNA
O6bem, [Hen no

hﬁ_io%(;; Mpr}llpép,. KyEZH' Moraiexune OdpepTa nora:JeHm Mokynka I'Ipoaua»( AeHb  Hedens  mecsiy HKA TeKZLua no;m. odn':pTe iﬁs' Moga. aop
Yimoa2u mop206 KopnopamueHbIMU 0b61U2ayusiMu
Hegpmb u 2a3
TA3TIPOM A2 8.64 5000 : 15.21 03.11.2005 - 332 :107.70 108.40 0.23 -0.23 -0.09: 12 14.08 6.12 - 0.88  0.83
FA3MPOM A3 8.94 10000: 8.11 18.01.2007 - 773 i101.60 101.65: 0.24 -0.38 -0.54 2822 798 7.38 - 194  1.80
Hopmeas, 01 419 2100 {16.00 09.11.2005 - 338 :102.20 102.33: 0.08 0.05 062 i 11.40 1564 1365 - 0.89 0.78
Tamnegpms 03 3.55 1500 {12.00 01.07.2006 - 572 1103.00 105.00i -0.67 -0.19 -0.48 { 51.95 1156 9.54 - 1.41 1.29
THK, 04 0.00 3000 12.00 27.03.2005 - 111 0.00 0.00 i 0.00 0.00 0.00 {2367 11.76 5.20 - 030 0.29
THK, 05 0.11 3000 : 15.00 28.11.2006 - 722 $114.10 _114.80: 0.00 -0.65 -0.65: 3.29 1310 7.14 - 179 167
Xumusi u Hegpmexumus
HAK A3OT, 07 0.00 1000 :17.50 09.12.2004 - 3 0.00 000 : 0.00 -009 -065: 86 17.48 3.79 - 0.01  0.01
AMTET XK, 01 0.01 1200 :12.50 15.11.2007 22.11.2005 1074 £100.21 100.58; 0.00 -0.05 015 6.16 1244 - 12.09} 093 0.83
AkpoH, 01 3.01 600 13.45 01.11.2005 - 330 :101.01 101.39i 0.25 -0.34 089 i 1253 13.26 12.31 - 0.86 0.76
Avmenwunrnpom, 01 0.67 600 {19.00 23.12.2005 - 382 :106.65 107.00: -0.09 -0.79 -0.56 i 85.37 17.82 1239 - 093 0.82
Kyu6biwesasom, 01 0.00 600 :12.00 15.06.2006 17.03.2005 556 100.41 100.60i 0.00 0.15 0.15 } 26.63 11.94 - 10521 027 0.24
HUKOCXUM, 01 0.05 750 17.25 14.12.2006 16.12.2004 738 { 99.50 99.70 { -0.50 -0.15 -0.70 i 81.29 17.38 - 4156 0.03  0.02
HKHX-02 0.27 1500 { 16.00 24.05.2005 - 169 1102.50 107.00i -049 0.00 098 i 6.14 1561 1028 - 046 042
HKHX-03 0.00 2000 i 9.50 01.09.2007 01.09.2005 999  99.45 100.20i 0.00 -0.85 0.00 i 1.30 9.58 - 1115 072 0.65
Hagpuc Kocmemukc, 01 0.00 400 £12.00 22.04.2007 21.10.2005 867 0.00 9920 0.00 0.05 0.20 {1512 12 - 13571 0.85 0.74
Canasamxegppmeope-cuimes  0.00 300 :16.00 13.02.2006 - 434 1105.00 105.70: 0.00 -0.71 _0.09 i 49.97 1520 9.75 - 1.09  0.99
Anekmpo3Hepaemuka
AnmataHepzo, 07 0.29 600 :18.00 05.08.2005 - 242 110256 102.89 0.15 0.15 -0.55: 1578 17.49 14.01 - 0.63 0.55
bauwkuparepeo, 01 0.00 500 £20.00 11.09.2005 - 279 10525 106.40f 0.00 -0.14 -0.62 i 4712 18.61 9.81 - 072 0.66
bauwkupaHepeo, 02 0.00 500 §10.69 22.02.2007 25.08.2005 808 : 99.30 100.20i 0.00 045 056 2987 10.63 - 10.07; 069 0.63
Jlerarepzo, 01 0.00 3000 10.25 19.04.2007 - 864 :97.00 97.60: 0.00 -2.90 055 i 1292 1056 1202 - 213 1.90
PAO E3C 02 0.00 3000 :15.00 21.10.2005 - 319 $106.80 107.50: 0.19 -0.28 -0.60: 18.90 13.95 6.13 - 0.84 0.79
Ceeporosarepeo, 01 0.00 500 i11.50 01.03.2007 05.09.2005 815 0.00 9875: 0.00 234 028 2993 1195 - 17771 072  0.61
SlkymckaHepeo, 01 0.00 400 16.00 31.08.2006 03.03.2005 633 {101.50 102.00i 0.00 0.20 -0.44 i 41.64 1572 - 817 i 024 022
Cesi3b
Bawurgopmcesss 09 0.53 150 :14.00 23.10.2005 - 321 :103.60 104.30: 0.14 -0.10 053 : 16.88 13.51 0.83 - 0.85 0.77
Bonzamenekom 0.00 1000 {15.00 21.02.2006 - 442 1105.85 106.30 0.00 -0.70 0.05 i 6.16 14.13 9.08 - 113 1.03
Bbimnesikom 01 0.00 3000 i 9.90 16.05.2006 - 526 $102.00 102.90: -0.10 -0.19 019 i 542 962 7.88 - 137 127
Hanbcesss 01 0.00 1000 ; 15.00 15.11.2006 16.11.2005 709 {105.00 105.50 0.00 -0.28 0.07 { 7.81 1426 - 9331 091 083
MITC 03 0.00 1000 {17.00 08.02.2005 - 64 0.00 0.00 i 0.00 -047 -0.73}54.96 16.67 5.20 - 018  0.17
MITC 04 0.00 1000 ;10.00 22.04.2009 26.04.2006 1598 :101.65 102.50 0.00 -0.29 -0.83: 10.96 9.84 - 8931 132 1.21
Mezacgpor ®uHac 01 0.00 1500 {11.50 07.06.2006 - 548 0.00 000 i 0.00 -0.69 1255671 11.13 9.32 - 135 1.23
Mezagpor 2.02 1500 i 9.28 11.04.2007 - 856 :100.20 100.30i 0.20 -0.50 1.01 { 13.73 925 9.33 - 213 1.95
Cubupbmenexom 03 0.00 1530 {14.50 14.07.2006 - 585 1105.00 107.65 0.00 -0.09 0.09 { 56.81 13.49 9.55 - 142  1.30
Cubupbmenekom, 04 0.00 2000 12.50 05.07.2007 - 941 $104.00 106.50: 0.00 -0.47 -0.85: 51.71 11.85 1027 - 219 198
CMAPTC, 01 0.00 275 118.00 20.11.2005 - 349 $104.00 10450 0.00 -1.66 091 i 690 17.35 14.14 - 092 0.80
CMAPTC, 02 0.00 500 13.75 26.06.2007 26.06.2005 932 :100.00 101.20i 0.00 0.00 0.39 i 61.40 1352 - 10.75F 052 047
Tammenexom, 03 0.07 600 :12.50 06.05.2007 15.05.2005 881 :100.00 101.00: -0.11 -0.17 -0.84 i 6.85 12.61 - 11.90; 043  0.39
YPCU 02 0.00 1000 {17.50 06.08.2005 - 243 110595 106.25: 0.00 -0.09 -0.61: 12.95 16.49 8.23 - 064 0.59
YPCU 03 0.50 3000 :14.25 18.07.2006 - 589 {107.07 107.50i -0.28 -0.43 -0.93: 54.27 13.31 9.64 - 143 1.31
Llermpmenekom 02 5.13 600 :16.00 21.04.2005 - 136 1102.25 102.50: 0.18 -1.14 -0.26 i 20.16 1561 8.89 - 0.37 0.34
Lermpmenekom 03 1.04 2000 ;12.35 15.09.2006 - 648 1103.40 103.80; 0.12 -0.34 0.00 i 27.41 11.93 10.37 - 1.61 1.46
Liermpmenekom 04 0.53 0 113.80 21.08.2009 16.11.2006 1719 :106.10 106.65: -0.09 -0.47 -0.79 i 41.97 1296 - 1029 1.71 1.55
LlenmparnbHbil Teneepag 03 0.01 500 ;16.00 22.08.2006 - 624 $104.90 10529 0.10 0.00 -062: 570 1524 13.31 - 153 135
fOTK, 01 0.00 1500 : 14.24 14.09.2006 - 647 :103.70 104.40: 0.00 -0.81 -0.33:31.60 1364 11.72 - 159 142
1OTK, 02 1.35 1500 i 9.25 07.02.2007 09.02.2005 793 i 99.96 100.05: -0.01 _-0.09 _0.00 i 29.65 9.25 - 898 { 018  0.16
Jobbiearoujasi NPoMbILWLIIEHHOCMb
AJTPOCA 79 0.00 3000 : 16.00 23.10.2005 - 321 :108.15 108.60: 0.00 -0.31 0.18  19.29 1479 6.33 - 0.84 079
Monumemann, 01 5.30 750 §18.00 21.03.2006 22.03.2005 470 {105.50 107.00i 1.00 -0.99 -0.19: 37.48 1698 - 242§ 029  0.30
CY3K, 02 0.00 1000 :11.50 15.02.2007 17.02.2005 801 : 99.55 100.00i 0.00 _0.15 _0.24 : 567 11.51 - 11.69: 0.20 _ 0.18
Memannypausi
BbikcyHckuu M3 07 2.97 1000 : 15.00 31.08.2005 - 268 :104.90 105.25! 0.33 -024 0.05 : 3945 1427 7.82 - 070  0.65
Espasxondure 01 0.00 1000 12.50 05.12.2005 - 364 :103.50 104.00i 0.00 0.00 -1.00i 0.34 12.07 8.84 - 097 0.89
UHIPOM, 01 2.16 500 :13.54 20.04.2007 22.04.2005 865 : 97.00 97.50: 1.90 0.15 -1.53: 1669 13.68 - 16.10: 0.38  0.32
Mauphteecm, 01 0.39 500 {12.30 03.04.2007 05.04.2005 848 : 98.12 98.30: -020 0.05 0.32 { 20.89 1254 - 19.831 032 0.27
MEYET 01 4.01 1000 {12.30 31.01.2006 01.02.2005 421 £100.36 100.50i -0.02 -0.13 0.00 { 42.12 12.26 - 9621 016 0.14
MMK 17 0.00 900 : 7.00 18.04.2005 - 133 £ 98.00 0.00 : 0.00 0.00 0.05: 978 7.00 7.03 - 036 0.34
Pycan ®uH 01 0.13 3000 { 10.00 12.09.2005 - 280 :100.45 101.00: -0.64 -0.05 0.15 i 2329 9.97 977 - 074 0.68
Pycan ®uH 02 111 5000 i 9.60 20.05.2007 20.05.2005 895 {100.39 100.50i 0.01 0.10 -0.19i 421 955 - 8331 045 042
Cesepcmarib 0.00 3000 i 9.75 28.06.2007 30.06.2005 934 :101.20 102.55: 0.00 -1.41 -0.53 i 4221 9.61 - 710 i 054  0.51
TMK 2.03 2000 i 14.00 20.10.2006 20.04.2005 683 :101.20 101.50{ 0.70 -0.89 -0.15: 18.03 13.82 - 1017 037 0.34
YenememmpeUidune 01 2.86 3000 i 11.75 12.06.2009 16.06.2006 1649 :100.73 100.80: -0.05 -0.25 0.35 : 55.0 11.66 - 1151 1.37 1.23
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SMUTEHTbI OB BbEMbI TMOrALUEHUE/ BbIKYTI LEHA U3MEHEHUE, % HAOXO4HOCTb,% ARPALUNA
O6bem, [OHen o

“216"‘0;:)(;,2 M‘;'!I/psﬂ. Ky;:’“’ Morawexune OdbepTa nora:JeHM Mokynka I'Ipoaqa»( AeHb  Hedena  mecsy HKA Tek;/u.ta no::n.u. o cp:p're '?_I::' Moa. aop
moezu mop208 KopropamueHbIMU oGnueauunmu
MawuHocmpoeHue
Aemoeas, 02 6.35 3000 (11.28 13.08.2008 17.08.2005 1346 i 99.90 100.00{ 0.09 0.11 0.08 { 33.99 11.28 - 11171 0.67 0.60
I'T-TOL 3Hepeo 02 20.15 1500 {12.95 22.06.2006 23.12.2004 563 99.70 99.90 : -0.13 -0.17 0.00 i 58.54 12.99 - 18.37 ¢ 0.05 0.04
WxAemo, 01 5.74 1200 :12.50 14.03.2007 14.09.2005 828 94.00 95.75: 0.10 -0.21 -0.73 i 28.08 13.08 - 19.66 : 0.74 0.62
UPKYT, 01 0.00 600 i 8.00 27.03.2005 - 111 99.50 99.87{ 0.00 0.10 096 {1556 8.04 9.54 - 0.30 0.28
WPKYT 02 1.05 1500 {16.00 02.11.2005 - 331 104.46 105.00{ 0.00 -0.22 0.24 { 1447 1531 10.91 - 0.87 0.79
KAMAS3-®uHaHc 0.50 1200 :12.30 11.11.2006 11.11.2005 705 100.51 101.05: -0.25 -0.30 0.36 : 842 1221 - 11.73 ¢ 0.90 0.81
JIOMO, 02 2.99 700 {15.35 11.07.2006 12.07.2005 582 99.41 100.25: -0.78 0.20 0.15 { 61.40 1544 - 16.99: 0.56 0.48
Mul-@uHatc, 01 0.00 1000 : 16.00 03.06.2009 15.12.2005 1640 { 0.00 0.00 i 0.00 -6.19 -8.73:78.90 17.58 - 28.00 0.90 0.71
Mukpot 02 0.91 300 :15.00 06.01.2005 - 31 100.23 100.35{ -0.03 -0.10 -0.52 { 61.23 14.97 11.67 - 0.08 0.08
OM3 04 17.71 900 :14.25 26.02.2009 05.09.2005 1543 :101.05 102.62: -0.88 -0.83 1.88 { 37.09 14.11 - 13.14: 0.71 0.63
Pycckue Aemobycebl 0.23 500 {15.00 22.05.2006 - 532 :100.25 100.70:; -0.05 -0.11 0.45 i 6.99 1496 14.62 - 1.36 1.18
CamypH WHeecm 0.00 500 :16.00 05.08.2006 - 607 0.00 103.00: 0.00 0.00 0.56 {53.92 1572 14.63 - 1.46 1.27
Cesepcmarb-asmo 0.00 1500 :11.25 21.01.2010 25.01.2007 1872 :100.15 102.40: 0.00 0.00 0.49 { 40.07 11.03 - 10.87: 1.89 1.70
TB3, 01 0.86 750 :14.60 10.10.2006 - 673 :102.50 102.70: 0.09 -0.48 1.08 i 22.80 14.23 12.78 - 1.24 1.10
lNMuwieeasi NPoMbIWIEHHOCMb
ATIKOro, 07 2.61 1100 {13.95 22.04.2007 22.04.2005 867 { 98.55 98.65: -0.05 -0.05 1.23 { 17.58 14.14 - 17.48 ¢ 0.38 0.32
Banmumop-Heea 0.29 500 {16.00 05.09.2006 03.12.2005 638 :102.55 102.70: 0.01 -0.20 0.04 } 263 1559 - 13.821 0.94 0.82
Bumm-bunnb-HaHH 0.97 1500 i 8.48 11.04.2006 - 491 96.50 96.75: 0.05 -0.36 0.26 { 12.78 8.78 11.05 - 1.29 1.16
lpynna OCT, 01 12.09 800 :14.00 19.07.2005 - 225 :100.70 101.00: -0.20 0.10 -0.20 i 53.32 13.93 13.49 - 0.58 0.51
[Lxed-O¢p-Cu, 01 2.80 700 :14.00 06.10.2005 - 304 :100.15 100.35: -0.20 -0.30 0.23 { 16.11 13.99 14.59 - 0.78 0.68
MukosiHogckut 0.45 1000 : 14.50 18.09.2006 19.03.2005 651 {100.80 101.64: 0.06 -0.12 0.00 : 31.38 14.27 - 829 : 0.28 0.26
HUOAH-®Y/C, 01 0.00 850 :17.00 06.12.2006 08.06.2005 730 0.00 0.00 0.00 0.00 -0.29: 83.84 16.65 - 12.96 : 0.47 0.41
lMaprac-M, 01 1.50 500 {12.75 15.03.2006 16.03.2005 464 99.89 99.99: -0.11 0.03 -0.10: 28.64 12.77 - 13.89¢ 0.27 0.23
lpadmepu LoH, 01 0.00 750 i13.50 10.11.2006 11.11.2005 704 0.00 100.50{ 0.00 0.00 0.00 i 8.88 13.50 - 14.75% 0.88 0.77
Pa3zeynsd-Lienmp 01 0.58 1000 : 16.00 05.06.2006 04.06.2005 546 : 95.00 96.25: -1.75 -0.11 -020: 1.32 16.84 - 26.41: 0.50 0.39
SPKO, 01 0.01 1000 : 15.50 05.09.2006 06.09.2005 638 102.20 103.35: -0.05 0.00 1.18 i 38.22 15.00 - 10.95: 0.72 0.65
lueoeapeHue
banmuka, 07 17.60 1000 { 4.00 20.11.2007 - 1079 { 99.75 100.05: 0.05 -0.44 0.00 ! 142 4.00 8.89 - 2.73 2.51
Kpachbiti Bocmok-MHeecm 0.00 1500 :11.50 25.02.2007 24.02.2005 811 99.52 99.80: 0.00 0.05 0.30 i 3245 11.52 - 11.82: 0.22 0.20
NNT-NHeecmmermc 01 0.54 1000 {17.00 28.09.2006 31.03.2005 661 101.03 101.12; -0.05 -0.15 -0.56 { 31.21 16.87 - 13.92¢ 0.32 0.28
CAH WNHmepbpio 2.14 2500 (13.00 15.08.2006 - 617 :106.50 106.85: 0.00 -0.28 0.23 { 39.53 12.18 8.38 - 1.38 1.28
TuHbKoghh NHeecm 0.02 400 :20.50 29.04.2005 - 144 :102.51 102.70: -0.24 -0.63 1.18 : 21.90 20.00 13.53 - 0.40 0.35
JlecHasi npombiwnieHHocmb U UBK
ALIBK-MHeecm 0.00 500 {14.95 07.09.2006 10.03.2005 640 0.00 0.00 0.00 -0.10 -1.09 i 36.04 14.92 - 1491: 0.25 0.22
Bonea 01 0.00 1500 {12.00 13.03.2007 14.09.2005 827 : 96.00 97.00: 0.00 0.00 -0.61: 26.96 12.37 - 19.66 i 0.74 0.62
roTaK 0.00 550 {14.20 06.06.2006 07.06.2005 547 0.00 000 { 000 0.00 1.37 {7042 14.20 - 14701 0.47 0.41
Wnum Mann @uHaHe 3.81 1500 §15.21 18.03.2006 - 467 :101.40 101.48: -0.15 0.15 1.67 i 30.42 15.01 14.46 - 1.18 1.03
[13® Coros, 01 0.00 300 0.00 09.10.2007 06.10.2005 1037 0.00 100.80: 0.00 0.05 -0.02 : 0.00 0.00 - -1.13 : 0.83 0.84
Cmpoumenbcmeo u unomekKa
AVDKK 0.00 1070 {11.00 01.12.2008 - 1456 0.00 0.00 0.56 i 1507 10.25 8.98 - 3.36 3.08
AVDKK, 02 0.43 1500 {11.00 01.02.2010 - 1883 {106.80 107.15f -0.05 1.04 -2.33 i 38.27 10.28 9.46 - 3.97 3.63
nasmoccmpod, 01 0.02 2000 :14.15 27.05.2007 27.05.2005 902 98.05 99.10: 0.00 -0.10 -0.25: 4.26 14.28 - 17.16 ¢ 0.46 0.39
WHTEKO 01 1.04 1200 {10.95 15.02.2007 17.02.2005 801 {100.10 100.45: 0.15 -0.34 0.30 { 32.70 10.90 - 18.03 ¢ 0.20 0.17
MUA, 01 0.01 2200 10.00 20.09.2012 - 2845 ( 99.00 99.99: 2.04 -2.00 0.00  7.67 10.00 10.38 - 3.38 3.06
MK, 04 0.00 750 :13.00 29.06.2005 - 205 96.00 98.80: 0.00 096 1.89 :{17.36 13.01 13.80 - 0.30 0.27
CY-155 100.44 1500 :12.29 30.03.2007 30.03.2005 844 93.00 94.75: -0.01  -2.09 -5.06 i 23.23 13.22 - 42.39: 0.30 0.21
TpaHcnopm
AsuaK. Camapa, 07 0.22 350 16.00 08.03.2007 10.03.2005 822 100.15 100.50 -0.69 0.20 0.00 38.58 15.98 - 15.02 0.26 0.22
Uem Jlatin XaHOnuHe 0.00 1000 § 13.50 23.06.2005 - 199 {99.82 100.79: 0.00 1.38 1.76 i 61.40 13.34 11.45 - 0.51 0.46
TpaHcHegmenpodykm 0.00 1000 : 8.90 10.05.2006 - 520 : 98.00 100.50: 0.00 0.70 0.80 : 6.34 8.84 8.54 - 1.36 1.26
PuHaHcoebIl CeKmop
Anbpa®uHaHc, 01 0.00 1000 { 9.00 08.06.2007 10.12.2004 914 0.00 0.00 0.00 0.00 0.65 4389 9.00 - 13.00¢ 0.01 0.01
Anbgpa®uHaHc, 02 0.00 2000 : 7.40 31.03.2010 06.04.2005 1941 98.77 9940 : 0.00 0.00 0.00 ¢ 12.37 7.49 - 10.86: 0.33 0.30
Batk 3eHum, 01 0.00 1000 i 8.69 24.03.2007 24.03.2005 838 : 99.55 99.79: 0.00 -0.05 -0.30i 17.86 8.73 - 10.08 {1 0.30 0.27
Brewmopebark 03 3.26 2000 §14.50 22.02.2006 - 443 :108.65 108.95: -0.18 -0.18 -0.18 { 40.92 13.33 6.49 - 1.14 1.07
Brewmopz6aHk 04 3.01 5000 { 543 19.03.2009 24.03.2005 1564 :100.10 100.29i 0.10 -0.27 0.20 i 11.01 5.42 - 452 1 030 0.28
MMB, 01 0.00 1000 i 8.30 13.02.2007 - 799 99.00 9950 0.20 0.00 -0.20:25.24 8.38 9.00 - 2.00 1.83
PocbaHk, 01 0.10 3000 { 9.91 15.02.2009 14.02.2005 1532 { 98.95 99.23{ 0.14 -0.18 0.11 { 31.22 9.99 - 7.76 0.19 0.18
Pycckuli CmaHdapm 02 0.00 1000 : 14.04 14.06.2006 - 555 0.00 0.00 0.00 -0.37 -0.09:66.54 13.18 9.57 - 1.34 1.22
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MWUPOBOW PbIHOK AONTA

OMUTEHTbI OBBLEM MNMOrALlIEHUNE LIEHA W3MEHEHUWE,% [0OXOAOHOCTb,% PEUTUHIT  OOPALNA
[Oxen oo Cnpag k X
Os:::M’ KynoH,% [MoraweHne norawenn [lokynka [lpojaxa  AeHb Hepento  Mecay  Knoraw. Tekywas benckhmar S&P Mo:dy Fitch [iop. net. Moga. awop
A

CyeepeHHbIe egpoobiuzayuu
Poccusi EUR 05 €767 9.375 31.03.2005 114 i 101.95 102.12: -0.02 -0.10 -0.57 i 2.81 9.20 72 BB+ Baa3 BBB- 0.31 0.31
Poccusi 05 $2969 8.75 24.07.2005 229  103.19 103.44: 0.00 0.00 -072 i 354 848 108 { BB+ Baa3 BBB< 0.60 0.59
Poccus 07 $2400 10 26.06.2007 931 11344 113.881 0.00 028 -153 i 439 882 120 { BB+ Baa3 BBB: 224 2.19
Poccusi 10 $2718 825 31.03.2010 1940 : 11056 110.88: 0.06 0.06 -090 i 472 7.46 113 | BB+ Baa3 BBB4 2.94 2.87
Poccusi 18 $3466 11  24.07.2018 4977  137.88 139.56 i 0.27 005 -037 i 6.80 7.98 256 : BB+ Baa3 BBB{ 8.07 7.81
Poccus 30 $19526 5  31.03.2030 9245  102.06 102.88: 0.74 012 -062 i 659  4.90 169 : BB+ Baa3 BBB- 8.46 8.19
Poccusi 28 $2500 12.75 24.06.2028 46928 i 163.31 164.25: 1.40 0.70  -0.31 715  7.81 225 i BB+ Baa3 BBB- 1028  9.92
O6nuzauuu MuHguHa
MINFIN 6 $1750 3  14.05.2006 523 97.75 9813 i 026 -0.51 -051 i 461 3.07 BB+ Baa3 BBBZ 1.98 1.90
MINFIN 8 $1322 3 14112007 1072 | 9438 9556 i -040 073 -144 | 845 3.18 BB+ Baa3 BBB- 2.78 2.58
MINFIN 5 $2837 3 14.05.2008 1254 i 9256 9256 : 0.07 -0.13 -0.54 | 537 3.24 BB+ Baa3 BBB- 3.76 3.57
MINFIN 7 $1750 3 14.05.2011 2349 : 8325 8450 : 0.30 -1.19 1.66 6.15 3.60 BB+ Baa3 BBB- 6.20 5.85
O6nuzauuu Aries
ARIES 01 €2000 5426 25.10.2007 1052 10543 10563 : 0.25 0.16 0.64 342 515 99 BB+ Ba2
ARIES 02 €1000 7.75 25.10.2009 1783 i 112.97 11334 0.70 0.33 2.59 4.71 6.86 176 BB+ Ba2 4.25 4.06
ARIES 03 $2436 9.6 25.10.2014 3609 i 120.95 121.05: 1.64 0.54 0.76 6.67 7.94 244 iBB+  Ba2 7.08 6.63
MyHuyunanbHble egpoobauzauyuu
Mockea 06 €400 10.95 28.04.2006 507 : 109.74 110.09: -0.04 -020 -0.08 : 3.54  9.98 127 { BB+ Baa3 BBB< 1.31 1.27
Mockea 11 €374 645 12.10.2011 2500 : 107.14 107.83: 030 -0.70  3.98 512  6.02 185 i BB+ Baa3 BBB- 5.88 5.60
HuxHuti Hoszopod 05 i $119  8.75 03.04.2005 117 i 100.37 100.87 i 0.00  -0.01  -0.11 7.44 872 522 Caal 0.33 0.31
BbaHKoecKue eepoobsiuzayuu
BTb 05 $325 4.119 28.04.2005 142  100.44 100.78: 0.00 -024 -027 i 3.18 4.10 51 BB+ BBB-
Pycc. Cmand 05 €30 11 28.05.2005 172 {102.78 103.28: -0.01 -0.09 -0.13 { 493 1070 253 { BU Ba3U 0.48 0.46
rasnpombark 05 $150 9.75 04.10.2005 301 10520 10570 0.00 -005 -047 i 318 927 98 B+ Ba2U 0.83 0.80
Anbpabark 05 $175 10.75 19.11.2005 347 i 104.00 10450 0.00 -0.08 0.24 6.31  10.34 391 B Ba2 B i 095 0.89
MAOM 05 $200 10.75 16.12.2005 374 {10250 103.13: 0.00 -1.03  0.00 8.14 1049 575 B B+:i 0.98 0.91
Anbghabank 06 $190 8  13.04.2006 492 10055 101.35: 0.05 -0.05 045 752 796 461 B Ba2 B+: 1.34 1.25
BaHk 3EHUT 06 $125 925 12.06.2006 552 {101.38 101.88: -0.12  0.00 0.72 826 912 532 B1 B-i 144 1.33
YpanCu6 baHk 06 $140 8.875 06.07.2006 576 : 100.25 101.25: 0.00 -0.25  0.40 858 885 568 B1 B-i 153 1.41
C6epbatk 06 $1000 3.85 24.10.2006 686 i 100.62 101.43i 0.00 -0.38  0.31 0.00 3.83 119 Baa2 BBB-
Mempokommepy 07 $120 9  09.02.2007 794 {10035 101.35: 0.50 -025 0.08 8.81 8.97 587 B B1 2.05 1.88
HOMOC 07 $100 9.125 13.02.2007 798 {100.83 101.34{ 033 -026  0.39 869  9.05 575 B1T B 205 1.89
MBI Hukotin $150 9  19.03.2007 832  100.00 100.85: -0.02 0.27 -0.04 i 899  9.00 607 B i 216 1.99
Pycc. Cmand 07 $300 875 14.042007 858 { 102.93 103.68: 0.03 0.19 0.22 736 850 444 { BU Ba3U 2.23 2.08
BTE 07 $300 5.03 30.07.2007 965 i 103.38 104.38 367  4.87 54 BB+ BBB: 2.55 2.46
lasnpombark 08 $1050 7.25 30.10.2008 1423  103.68 104.43: 0.75 -1.12  0.17 6.17  6.99 301 B+ Ba2U 3.55 3.34
BTE 08 $550 6.875 11.12.2008 1465 } 105.28 105.78 i 0.91 -1.02  0.31 539  6.53 181 i BB+ BBB: 3.56 3.38
Poc6aHk, 09 $225 975 24.09.2009 1752 i 103.25 104.13: -027 0.27 2.58 8.60 944 502 B- B : 273 2.51
BaHk Mockebi, 09 $250 8  28.09.2009 1756 i 101.52 102.02: -0.01 -0.19  0.97 7.61 7.88 404 BB+ 4.18 3.88
BTb 11 $450 7.5 12.10.2011 2500 : 106.32 106.83: -0.10  -0.31 1.27 6.35 7.05 277 i BB+ BBB- 5.64 5.30
KopnopamueHbie egpoobauzauuu
MTC 04 $300 10.95 21.12.2004 14 100.50 100.70 ¢ 0.00 0.00 -058 i -3.84 1090 -597 i BB- Ba3 0.03 0.03
MMK 05 €100 10  18.02.2005 73 101.36 10145i -001 -001 -033 i 273 987 62 BB- Ba3 BB-i 0.20 0.19
Bbimrenkom 06 $250 10.45 26.04.2005 140 {10250 103.00: 0.00 -0.11 -058 ;i 374 1020 136 i BB- B1 0.39 0.38
Espa3sxondurz 06 $150 8.875 25.09.2006 657  103.18 103.80: 053 -056 0.85 6.95 8.60 403 B 173 1.62
PocHeghmb 06 $150 12.75 20.11.2006 713 {11500 11575i 129 -149 018 i 460 11.09 169 B B2U 1.83 1.75
CubHegpmb 07 $400 115 13.02.2007 798 10550 107.25i 048 -050 -401 i 866 1090 571 B Ba2D 2.01 1.85
FA3I1IPOM 07 $500 9.125 25.04.2007 869 i 108.91 109.55: 020 -0.97 -096 i 509  8.38 218 iBB-W Ba2UBBU 2.24 2.13
THK 07 $700 11 06.11.2007 1064 i 11474 11525: 0.10 -0.48  0.80 545  9.59 229 Ba3 2.64 2.51
MTC 08 $400 9.75 30.01.2008 1149 { 108.50 109.32: 0.00 028 -004 i 670 899 354 i BB- Ba3 2.80 2.63
Cucmema 08 $350 10.25 14.04.2008 1224 :107.11 108.17i 010 -047 -006 i 779 957 464 B B3 B-i 3.01 2.79
Anpoca 08 $500 8.125 06.05.2008 1246 i 103.09 103.84: -0.21 -0.70 1.25 709  7.88 393 B B2 3.14 2.93
Bumm-Bunne-HarH $150 85 21.052008 1261 } 99.38 101.11i 0.00 -0.37 2.36 8.71 8.55 555 B+ B3 3.18 2.93
MMK 08 $300 8  21.10.2008 1414 { 100.94 10169: -0.33 -024 -0.03 | 7.71 7.93 456 { BB- Ba3 BB-i 3.50 3.25
CubHegpmb 09 $500 10.75 15.01.2009 1500 § 106.50 107.50: 0.00 0.01 -390 | 882 1009 524 B Ba2D 3.46 3.18
Cesepcmarnb 09 $325 8625 24.02.2009 1540 i 100.89 101.64: -045 0.35 2.70 8.36 855 478 iB+W B+Di 3.68 3.40
Bbimrenkom 09 $450 10 16.06.2009 1652 i 110.78 111.63: 0.14 -028  0.92 717  9.03 358 i BB- B1 3.76 3.51
Espa3sxondure 09 €300 10.88 03.08.2009 1700 : 107.87 108.35: 0.11 0.37 1.35 877 10.08 519 B 384 3.53
HOPHWKETb, 09 $500 7.125 30.09.2009 1758 i 99.18 100.14i -0.10 -0.24  1.17 733 718 375 BB Ba2 4.25 3.96
FA3IIPOM 09 $700 105 21.10.2009 1779 118.82 11924} 025 -095 -0.32 i 598 884 240 iBB-W Ba2UBBU: 4.09 3.86
FA3IIPOM 10 $1000 7.8 27.09.2010 2120 {11129 111.88: 043 -093 235 547  7.01 231 iBB-W Ba2UBBU 4.88 4.62
MTC 10 $400 8.375 14.10.2010 2137 {10420 105.30i 019 -0.30 0.77 0.00 8.04 391 i BB- Ba3 455 455
Bbimnenkom 11 $300 8375 22.10.2011 2510 10342 10425 000 -0.11 -058 i 772 810 414 i BB- B 5.54 5.14
Cucmema 11 $350 8.875 11.11.2011 2530 i 102.39 102.89: 0.00 -0.09 -039 i 837 867 466 B B3 B-i 493 4.55
Cesepcmarnb 14 $375 925 19.04.2014 3420 i 9965 100.52i 044 -045 1.60 9.30 9.28 507 iB+W B+Di 6.67 6.10
FA3I1POM 13 $1750 9.625 01.03.2013 3006 i 117.75 0.00 182 -157 033 6.77 817 254 iBB-W Ba2UBBU 6.14 5.75
FA3IIPOM 20 $1250 7.201 01.02.2020 5534 i 10550 106.82: 0.85 -0.84 - 6.62  6.83 239 iBB-W Ba2UBBU 9.72 9.11
A3[1POM 34 $1000 8.625 28.04.2034 10734 : 115.00  0.00 0.10  -0.09  0.03 7.36  7.50 246 iBB-W Ba2 UBBU: 12.01  11.18

UemouHuku: REUTERS
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MWUPOBOW PbIHOK AONTA 7 pexabpsa 2004 r.

OVMUTEHTbI LIEHA U3SMEHEHWE,% [JOXOAHOCTb,% [IOPALUA PEATUHI

MocneaHss )
Mo 3akpbITHiO KOTUPOBKA NeHb Hepens mecsL, [lo noraweHus [iopauus S&P Moody’s

Mupoeoli pbIHOK dosi2a

US10YT=RR 100.17 100.09 0.36 -0.28 -2.67 4.24 AAA Aaa
US30YT=RR 107.08 106.92 0.65 -0.69 -3.09 4.90 AAA Aaa
EU2YT=RR 100.37 100.38 0.07 -0.01 0.13 2.28 AAA Aaa
EU10YT=RR 100.38 100.33 1.08 -0.58 -3.22 3.71 AAA Aaa
MEXGLB26=RR 151.00 151.19 0.54 -1.19 0.12 6.89 10.43 BBB- Baa2
BRAZILC=RR 101.19 101.19 0.12 0.37 1.26 BB- B1
BRAGLB27=RR 110.13 110.19 0.34 -1.07 3.37 9.05 9.73 BB- B1
TRGLB30=RR 139.63 139.38 0.40 -1.20 0.92 8.16 10.09 BB- B1
TRGLB10=RR 124.25 124.25 0.20 -0.65 -0.15 6.45 4.17 BB- B1
ARGFRB=RR 32.25 32.00 0.00 3.20 10.92 SD Caa1
ARGGLB30=RR 31.69 31.75 -0.98 1.99 4.30 64.91 1.94 SD Caal
RUSGLB30=RR 101.81 102.06 0.74 0.12 -0.62 6.59 8.46 BB+ Baa3
RUSGLB10=RR 110.56 110.56 0.06 0.06 -0.90 4.72 2.94 BB+ Baa3

HemouHuku: REUTERS

UHAekcbl JPM EMBI+
EMBI+ cnrPag WHAOEKC W3MEHEHME, %
Cnpap, Wauererue 3HayeHne 3a geHb C ravana C Havana roga 3a 12 mecsiues
3a fieHb mecsua

6 Oek 04

EMBI+ 373 -4 324.55 0.43 0.67 9.61 12.28
EMBI+ RUSSIA 215 -13 372.99 1.19 1.59 9.33 10.95
EMBI+ MEXICO 170 -5 301.81 0.46 0.62 6.99 9.20
EMBI+ TURKEY 296 2 216.81 0.22 0.46 7.82 10.07
EMBI+ BRAZIL 412 0 433.30 0.33 0.57 11.23 14.98
EMBI+ VENGVUELA! 428 3 461.29 0.13 -0.40 20.60 26.13

UcmouHuku: J.P. Morgan Chase, REUTERS
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KOHTAKTHAA WUHOOPMALINA 7 pexabpsa 2004 r.

KOHTAKTHAA UH®OPMALIUA WWW.MMBANK.RU +7 (095) 105-8000, 924-0080
e-mail BH, Ten
BULIE-NPE3VAOEHT CbiTHMKOB Anekcen
HAYANBHWK YNPABNEHWA OOBEPUTENLHLIX ONEPALMW  KacbsHoBa Enexa Kasyanova_EA@mmbank.ru 4679
KONNEKTWBHbBIE MHBECTULINA WUcaeB BeiweH Isaev_BK@mmbank.ru 4591
MHOMBWAOYAJIbHOE YMPABNEHWE AKTUBAMWN
HauyanbHuk otpena BecnanoB Anekceu Bespalov_AV@mmbank.ru 4220
MeHenxep no paboTte ¢ knueHTamu LllyxoBa Anna Shuhova_AG@mmbank.ru 4263
AHANUTUYECKWW OTAEN
HavyanbHuk otpena TpemacoB Kupunn Tremasov_KV@mmbank.ru 4592
AHanus akuun BepeHees Bnagumup Vedeneev_VY@mmbank.ru 2817
AHanus fonroBbIX PbIHKOB ®epopoB Erop Fedorov_EY@mmbank.ru 4233
AccucteHT Namun Muxaun Lyamin_MY@mmbank.ru 2844
OTAEN YMNPABINEHNA AKTUBAMU
XpamuoBckuit CTaHucnaB HSS@mmbank.ru 2895
BonkoB Anekcen Volkov_A@mmbank.ru 2823

HaCTOﬂLI.I,VIﬁ o630p nMmeeT TONbKO MHCbOpMaLI,VIOHHoe 3HayYeHUe U He MOXeT pacCMaTpuBaTbCA KaK npenno>xxeHue O COBEpPLWEHUH
COENNOK Ha (.‘bVIHaHCOBOM PblHKE. 0630p OCHOBaH Ha MWCTOYHUKaxX MHCbOpMaLI,VIVI, 3acnyxXuBawwmux poeepue, OAHAKO Mbl He
rapaHtTupyem, 4TO BCe€ CBefeHHUA abCoONIOTHO TOUHDI. MHCbOpMaLl,MH Mo)eT 6biTb H3MeHeHa HaMu 0e3 npensapuTesibHOro
yBeooMieHHnsda.

© 2003, BaHk MocksBbl. Bbes paspeweHus banka MockBbl 3anpewaetcd BOCNPOM3BOAMUTb, ajanTupoBaTb, nNepepasaTtb Mo
pas/iMuHbIM KaHanam, TpaHciuposaTb B 3(dPWUp, AOBOAUTb A0 obwero ceegeHus, nybAWYHO nokasbiBaTb, npeobpa3oBbiBaTb B
uMdppoBy ¢GOpPMYy, CUHTe3upoBaTb, onyb/JMKOBbIBATH, MOAMMULUPOBATb, YCOBEPLWEHCTBOBATb, ajanTUpoBaTb, NepPeBOAUTb Ha
ApYrMe s3blKM, MCNONb30BaTb C APYFrMMW NPOU3BEAEHUAMMU, peKJamMUpoBaTb, pacnpocTpaHsTb, cybnuueH3upoBaTb, npopasaTthb,
chaasaTbh B apeHAY, BKJlo4aTb B KaTanoruv, co3jgaBaTb pe3epBHble KONWW, apXMBUPOBATb, BKOYATb B 6a3dbl AaHHbIX W faBaTb Npaso
joctyna.
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